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Sciens Managed Account Platform Adds Two New Managers And
Grows Platform Assets by 35% year-on-year

LONDON, NEW YORK, 28 August, 2013 — Sciens Alternative Investments, part of the Sciens Capital
Management Group and provider of single- and multi-strategy funds of hedge funds and managed

account services, today announced the continued growth of the Sciens Managed Account Platform
with assets on the Platform increasing by circa 35% year-on-year to end June 2013 and the addition
of several new trading advisors, including US-based Revolution Capital Management LLC and Japan’s
Stats Investment Management Company Limited. Both trading advisors are replicating their existing
benchmark strategies in cells recently launched on the Sciens Managed Account Platform. The
number of institutional users on the Sciens MAP has also increased by over 200% in the
corresponding period.

Revolution Capital Management has launched a cell that replicates its Alpha programme which
follows a commodity trading advisor (CTA) strategy that develops quantitative systematic trading
systems that seeks to have low correlations to existing managed futures offerings. It aims to provide
a complementary solution to other CTAs by developing programmes with low correlations to those
that follow trend-exploiting strategies. The Alpha programme is designed to be diversified with
short- and medium-term pattern recognition and targets 12% annual volatility based on daily
returns. The benchmark Alpha programme (which the Sciens MAP cell seeks to replicate) has
achieved annualised returns of 11.1% since its inception in June 2007.

The Ginga Service Sector Fund, managed by Stats Investment Management Company, is also
replicated in a cell on the Sciens MAP. The benchmark fund is a Japanese Equity Long/Short fund
which focuses on the high-tech (software service, Internet, media telecom) and service sectors
(business and consumer services). The manager seeks to take advantage of the low analyst coverage
for the service sector, the sector’s dynamic business environment and the frequent valuation gaps as
sources of substantial alpha. The investment team uses its sector knowledge to generate alpha from
focused, long-term bottom-up research activity. The manager aims to use a highly diversified
approach in a wide variety of subsectors and a large number of stocks to guard against market
volatility. Since the benchmark fund’s inception in June 2006, it has a cumulative gross return of
171%.


http://www.sciensam.com/
http://www.sciensam.com/

Dr Stavros Siokos, CEO of Sciens Alternative Investments said, “We are pleased to welcome
Revolution Capital Management and Stats Investment Management to the Sciens Managed Account
Platform. We continue to actively seek opportunities to offer our investors unique access to a wide
range of top performing strategies combined with the corporate governance afforded by our
platform.

“In line with the increasing focus on governance, institutional investors continue to seek in-depth
information when making investment decisions regarding their hedge fund portfolios. Managed
account platforms provide greater transparency along with the security and control they require.
We have seen growing interest in our platform since the launch of S.M.A.R.T., our interactive risk
analytics and portfolio construction engine that enables investors to evaluate their hedge fund
portfolios and aggregated fund exposures,” continued Dr Siokos.

Sciens MAP furnishes client users with in depth access to its proprietary integrated, risk analytics
technology, made available to investors via S.M.A.R.T. Sciens’ interactive look through application
allows investors to perform in-depth analysis of their exposures at both the single strategy and the
aggregated portfolio level. Data feeds are based upon T+2 reporting on a ‘by position’ basis.

“Expanding our managed account platform has been a top priority for Sciens, and we finished the
first half of 2013 on a high, having grown the platform’s assets by over 35% to the end of June 2013.
Sciens has also increased the number of managers on the platform having added eight new
strategies in the first six months of this year and with another six pending approval,” added Dr
Siokos.

-ENDS-

Revolution Capital Management

Revolution Capital Management is a Broomfield, Colorado-based, Limited Liability Company (LLC)
that was established in 2004. Founded by three principals— Mark Chapin, Michael Mundt and Rob
Olson—Revolution is registered with the National Futures Association as a CTA and CPO and has
been trading proprietary capital since January 2005. The principals rely on rigorous statistical
analysis in all aspects of research, development and operations, focusing heavily on automation and
technology to enable superior, risk-adjusted returns.

Stats Investment Management Company

Stats Investment Management Company Limited is a Tokyo based investment management
company established in 2005, registered with the Kanto Local Financial Bureau, Ministry of Finance
and a member of the Japan Securities Advisers Association. The benchmark programme is the Ginga
Service Sector Fund, a Japanese Equity Long/Short program, focusing on IT/Service Sectors. The
programme aims to achieve superior, consistent returns by specifically focusing investments to
sectors with high growth in Japan, based on a bottom-up approach.



Sciens Capital Management

Sciens Capital Management Group is an independent alternative asset manager with approximately
USS5.6 billion' in assets under management in funds of hedge funds, advisory, private equity and
real assets. The Group employs over 100 people globally with its principal offices in New York and
London.

Sciens Managed Account Platform

Sciens’ Managed Account Platform is an investment vehicle that can be used to replicate alternative
investment strategies, e.g., hedge fund investments. As a managed account provider, Sciens is
dedicated to managing operational risk and has developed a proprietary risk monitoring system that
provides state-of-the-art, flexible risk analytics and reporting. Sciens has complete control over the
managed account platform and provides investors with useful transparency. Liquidity of the
managed account corresponds to the best liquidity the underlying positions can provide. Sciens is
able to tailor a managed account to investors’ needs including the provision of bespoke reporting.
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